SUMMARY OF PENSION FUND ASSETS AS AT 29 FEBRUARY, 2020

RSA FUNDS TOTAL PENSION FUND
ASSET CLASS EXISTING SCHEMES CPFAs RSA FUND | RSA FUND Il RSAFUND Il | RSAFUND IV | RSA FUND V TOTI;GIEII-DESA ASSETS

N' Million N' Million N' Million N' Million N' Million N’ Million N' Million N’ Million N' Million Weight %
Domestic Ordinary Shares 76,025.48 27,485.12 2,736.99 348,124.82 71,721.80 6,353.10 0.00 428,936.71 532,447.30 5.07
Foreign Ordinary Shares 141.97 64,900.10 0.00 0.00 0.00 0.00 0.00 0.00 65,042.06 0.62
FGN Securities: 700,015.66 661,666.27 12,302.33 3,135,500.67 2,009,536.47 574,507.74 3.10 5,731,850.31 7,093,532.25 67.51
FGN Bonds 520,533.72 619,994.40 6,708.68 2,437,096.37 1,569,288.50 461,691.84 0.00 4,474,785.38 5,615,313.51 53.44
Treasury Bills 175,252.33 40,173.41 5,591.34 626,116.46 414,469.47 106,618.08 3.10 1,152,798.45 1,368,224.19 13.02
Agency Bonds (NMRC & FMBN) 0.00 425.33 0.00 8,896.86 1,742.17 740.63 0.00 11,379.66 11,804.99 0.11
Sukuk Bonds 3,917.89 142.78 2.31 57,954.62 17,586.61 4,817.83 0.00 80,361.38 84,422.04 0.80
Green Bonds 311.72 930.35 0.00 5,436.36 6,449.73 639.36 0.00 12,525.44 13,767.51 0.13
State Govt. Securities 17,023.19 19,154.16 522.83 58,130.64 33,663.46 12,573.20 0.00 104,890.12 141,067.47 1.34
Corporate Debt Securities 56,976.90 241,947.37 1,874.46 216,838.98 92,302.78 52,357.99 0.00 363,374.22 662,298.49 6.30
Corporate Bonds 55,192.39 241,947.37 1,733.62 183,902.33 82,974.04 49,665.96 0.00 318,275.96 615,415.71 5.86
Corporate Infrastructure Bonds 1,477.39 0.00 0.00 13,651.36 4,152.68 950.29 0.00 18,754.33 20,231.72 0.19
Corporate Green Bonds 307.12 0.00 140.84 19,285.29 5,176.06 1,741.74 0.00 26,343.93 26,651.05 0.25
Supra-National Bonds 0.00 479.28 0.00 1,092.78 244.04 845.32 0.00 2,182.14 2,661.42 0.03
Local Money Market Securities: 154,472.85 120,314.93 4,418.83 708,508.48 438,837.35 175,894.41 3.75 1,327,662.81 1,602,450.59 15.25
Bank Placement 145,229.02 120,314.93 3,467.43 652,252.49 399,434.01 155,803.51 3.75 1,210,961.18 1,476,505.14 14.05
Commercial Papers 9,243.83 0.00 951.41 56,255.99 39,403.34 20,090.89 0.00 116,701.63 125,945.46 1.20
Foreign Money Market Securities 0.00 7,828.85 0.00 0.00 0.00 0.00 0.00 0.00 7,828.85 0.07
Mutual Funds: 1,658.02 16,354.10 5.90 10,608.77 818.28 554.29 0.00 11,987.25 29,999.37 0.29
Open/Close-End Funds 1,447.77 8,622.59 5.90 7,957.52 716.93 554.29 0.00 9,234.65 19,305.01 0.18
Reits 210.26 7,731.50 0.00 2,651.25 101.35 0.00 0.00 2,752.60 10,694.36 0.10
Real Estate Properties 114,188.90 105,529.94 0.00 0.00 0.00 0.00 0.00 0.00 219,718.84 2.09
Private Equity Fund 131.51 16,971.28 0.00 21,305.85 0.00 0.00 0.00 21,305.85 38,408.64 0.37
Infrastructure Fund 1,965.69 5,245.49 657.83 39,460.40 0.00 0.00 0.00 40,118.23 47,329.40 0.45
Cash & Other Assets 3,624.88 13,902.61 1,713.23 26,686.50 12,850.05 6,070.04 0.92 47,320.74 64,848.24 0.62
Total Assets Value 1,126,225.05 1,301,779.50 24,232.40 4,566,257.89 2,659,974.23 829,156.09 7.77 | 8,079,628.38 10,507,632.93 100.00

**Note: These figures are based on unaudited valuation report as at 29 February, 2020

TOTAL RSA REGISTRATIONS AS AT 29 FEBRUARY, 2020

8,968,076




